JRFERIIRIR G BHIF S 3% R A 4 2023 FE5S 4 R

JRBRERES RIS R E RS
2023 E58 4 FEM G

2023412 A 31 H

HEEFHEN: [TRkESEEFRAF
EESHEN: PEIRSITRGERAR
BEXHEY: —O=lE—H+H



JRFERIIRIR G BHIF S 3% R A 4 2023 FE5F 4 R

§1 EERR

e NI E F 2 G B OREAIR & T RN AE B BC 2 1R S RIR sl
HOREN, FEH A B FCeME L R AN T8 B 2R AN ) SO AT THAT .

BEFRE NP E L RAT IR A R AR AR S S FME, T 2024 4F 1 H 17
HE T ARG H 55 fhn . ERALRAEGRESEANE, RERZENEAT
fERERACER. 1R UM E KR,
FE S AR N R LACSEAE T B 5T 1 S U4 B RS B B 4 B 7, (HANGRIE S
ERA
BE IS A G AMRE I AR I . BT UG, 0 (e E R B sk wir b
A AHIR R AR B S AR U 15

KA RIS FRIR A H 1.

AREHIE 2023 /£ 10 H 1 Hifg® 12 A 31 Hik.

&

§2 HEEMIBEMR

B4 RR JURA AR AR A

B F AR 009951

HeIE eI T RITF

He A RARH 2020 478 A 17 H

A AR SR AULET | 6,158,209,010.77 4

o T 7R HE I JE IR (10 6 s 3 52 v [ 40 5 R 2 T

KU, SR G BRI

AHe e DRI B IR MR REER  fi0F . e
R Z BHATHCE . PR R, I
Pt s et EIRN 65%, IR 30%. AE: SR H E &
AEVERSS & BT IS, SR BTG
R ATFBOR ATWARBRDL. B2 miiim . fi




JRFERIIRIR G BHIF S 3% R A 4 2023 FE5F 4 R
I3 T S AR 2 2R i 2820 A0 AN T it ok O R AE ]
RHEM N, SEE TN RE T s, W
P e N 7 UYWA= AR I 1 = i P N o
PEFRAR T BT A B2 55 AN 4 S5 % 2R G il 0t
I HC & LU 3347 S Bh A 1R
o PR 300 F8E A K >600%+HHIE 4 it FR Ak 2 %
b &5 bE B v
>50%
AL IR A TR S, HPH s & XS K & T
RS WA 2 R AIE
WmlgmEENFEMNE S, KTFRERES.
HEEHAN IR A TR A
HEFLEN b [ TR AT Bt B FR A #]
R AR AL
o |amMERRE A | REEES C
)& H IS G AR
009951 009952
g
WEWARTE SRS
5,313,025,482.07 1} 845,183,528.70 15
FEGRIYSE

§3 EEMFWIEMESHERN

3.1 EEMFIER

A ARG
5 1
F 0 S5 R (2023 4 10 A 1 H-2023 £ 12 A 31 H)
JURAMERIRIES A | TTORERMERIRIES C
LA C LIzt 4,918,049.84 65,921.40
2.7 IR -148,542,303.82 -24,754,782.05
3 IAS Y- 35 35 45 3 A J1 ) -0.0275 -0.0282




IR AR RIIRIE & BN SRR R4 2023 FE5E 4 R

4 IR I 4 B 1l 4,398,858,562.14 690,371,627.08

BRI S BiidHE 0.8279 0.8168
(D e STetis MR NNWEAS 7 3 e & migeH, th NS H
S SEFRI a5 /K AR T 8 B0

FEE S AIASN . BeEtla . Ao (NS 2 et
AR A 9 2 S Bz

(2) AT
RTINS ) A PR A PR (L5 U 0 4,
AR S AR 2

3.2 EEAERI
3.2.1 EE&MHBUHENKE RS RELS LB R R K L

1. " REEEERES A:

. . Mg b s
o | CHIDI At ﬁéﬁ
2y JIIIL
o U bz | EMks | L | 0—-® | @—-@
EAQY) ® =6 REREZE
@
o=
’Ez ' -3.19% 0.49% -2.83% 0.40% -0.36% 0.09%
‘ﬂ‘ */\
Ej/ M -3.24% 0.46% -4.36% 0.42% 1.12% 0.04%
o — -5.70% 0.48% -3.21% 0.42% -2.49% 0.06%
HE=F | -18.64% 0.63% -11.96% 0.55% -6.68% 0.08%
HiEESES
[F] A= Ak -17.21% 0.61% -6.81% 0.55% -10.40% 0.06%
B4
2. T KRR fEERIES C:
. ‘ 255 %:q
et | A | e ﬁéwﬁ
U A 2. AL
W U bz | EMERs | L | 0—-® | @—-®@
EAQ)) ® %6 REREZE
@
= A
Ejz ' -3.29% 0.49% -2.83% 0.40% -0.46% 0.09%
\ﬂ_ _\‘/\
Ejz/ M -3.43% 0.46% -4.36% 0.42% 0.93% 0.04%
k5 -6.07% 0.48% -3.21% 0.42% -2.86% 0.06%
HE=F | -19.61% 0.63% -11.96% 0.55% -7.65% 0.08%




JRFERIIRIR G BHIF S 3% R A 4 2023 FE5F 4 R

AlEes
FER V! -18.32% 0.61% -6.81% 0.55% -11.51% 0.06%
4

3.2.2 BHEESEFAEMKRES R IHHENKERZ) KH SRS LB R
RZFH
IR R R R IR A RO R R 4
RHAE I 2R 5L 57 LU 0 A 2 11 77 S0 A 0] L 1
(2020 48 H 17 HZ 2023 4£ 12 A 31 H)

1. "R RERES A:

12, 36%
£.15% I
3.09% I\}IJJ[",fJ'f'
0.00%
./ fll"Ll"ifl .
-3.09% l | r,fyr |-.
”‘ '|
-5.18% ‘ 1
-9.27%,
12.36%
-15.45%

-18.54%

2020-08-17 2021-03-11 2021-10-02 2022-04-25 2022-11-16 2023-06-09 2023-12-31
| = £REmRRSs — ERE|

2« T RIEEERES C:




JRFERIIRIR G BHIF S 3% R A 4 2023 FE5F 4 R

12.80%

9.60%

6. 40%

3.20%

0.00%

-3.20%

-6, 40%

-0, 60%:

-12.80%

-16.00%:

-19.20%

2020-08-17 2021-03-11 2021-10-02 2022-04-25 2022-11-16 2023-06-09 2023-12-31
|—r&iitEERsc — LasE|
§4 BHEAWME
4.1 EE&E2H (RESEHNA) fHih
A EE G ) 2
- T
SZ AR \
4 % — | Mk B
fEHR | BAE -
H | H
R, GUrsEfit, FF
A [ HIE FR #7 5E F el Mk
WEF o AR R A 4 A TR
B4 R4 ! "
i_g‘f fﬁ'ﬁ% ek NFIBRGC L He g R HRB)
AR BB LR, | RIS A
el AT, - PR BB 5E R SR B
O A ST, HFFUR R
o | 2020 237, BIARRBIEAH, K
A | TURA LIRS 4% 7% - 225F | s et .
eof st oy, | 0817 nkraz ey THIICEASI NS
Zawg%ﬁ . FIREGBIE R TS S
Q&%%‘gg@‘ ﬁ; Z(H 2013 4 2 H 5 O &
Fﬁ@&%\éﬁﬁ s 2016 42 A 23 a)\‘rmafz
o a3 AR 2 AL 55 B 5 4 B
LR SZTI(H 2016 4E 2 H 4 HE
2017 =8 H 4 H). " RZH
+ R EIR G BE IR R




IR AR RIIRIE & BN SRR R4 2023 FE5E 4 R

REEREZH(H 2016 4F 12
Hsoaﬁmm&mﬁga)
7R B IR A U SR % BT
ﬁ%&%ﬂﬁmmrﬁsﬁl
H% 2018 43 A 14 H). T~
R EE AN R IE N B IR G AR SR
B4R &4 (H 2018 4F
1 H 29 H& 2019 £ 8 H 15
H). " RHIAR &R IERE
REMIEFRREEEES
H(H 2016 48 H 4 H % 2020
FTHBH) ITREERIE
B RV A B E I R T 4 O
S (H 2019 48 A 21 H
£ 2020 £ 10 H 21 H).

ME g, B, #F
A T IE J #5258 3 ik Ak

UEF . AT MIAESRRA A IR
PN e B S AT T AT, eSS
O TRIE SR B BE T AT A 7 WE 5T B
TR A RE S P 2 i, RIS PR PR A AT
SMEREAH; | TR R FT L Wit 9T J S
R A TR A T MBI R R R R TR
T TEB R AL A 3L | 2021- ] 13 4 EEI NI E 5 i S o S g 2
SN &4, TTRER | 06-04 BIEE(H 2020 4510 H 21 H&E
TRA TSI 3t 202146 H 4 H). J"KHET
SR ELH, | 5 IR AR G MR o I B R Uk
KRB = FRA ] ERIEFRERSESRH
TRA ANE SR 7 5k (H 2018 4 2 H 13 H % 2022
EAIIE: 2B F£8 H 5 H). I RMENS
REMIEHFRFEEESS
F(H 2021 %6 H 4 H = 2022

£ 11 H 29 H).
o FEe& g, T¥mt, F4
" ﬂfﬁﬁz’iﬂ;@ 53 5 5 Sl Al i
@éﬂﬁ#ﬁ%% %Q¥E¢§Aﬁ%#§@€
imﬂA%ﬁ\ﬁ mﬁﬂ@gﬁﬂﬁnk,fﬁ
kﬁuﬁéﬁ%m 2021- A7 AT IR T IR
FHA U2 P A 1 | 06-04 - 114 | AT T L ) R S
g/\gxfﬁjxrji@ BEMIEFREESEES
ko R 2 @%ﬁﬁzwoﬁ4ﬁ15\
&%ﬁ\mK%% £2mmﬁ5ﬁzom\ﬁﬁ
- - o Fofg o] ik VR & 2R UE o5 18 % Ok

SIS (H 20204E 10




JRFERIIRIR G BHIF S 3% R A 4 2023 FE5F 4 R

| | | | | | 21 H& 2021 4£ 6 H 4 H). |
FE: LRERH B A R H B 8 A A 2 AT B I H
2AEZF MM SCE I GIEFRELEVMES .. BE. SZEHEA R LMA
RN INEY BRI E .

4.2 BE ARG A A H S IEE - T 15 0L 3B

ARG WIN, ARGEBEARGES (PN RICMERETR R G EIR) FaK
FHEM LI G e H UM HEA R SRS IRUE , ABEMSAE M
B DT R U BENIE Y G B, AR AR KOS (2Rt B, DA e i B A
PR ML . ARG WINEEGBIEGRE M, EREEReRFA AP mNT N, e
I B8 BT S JVE I S e 5 TR e

4.3 APFREGERHH

4.3.1 AP 5B ERPATIENR

A F B LR I R R AR, NGRS B o FCEA Y B N s R, IR
1o SEI AT 9 AR5 SO B A A, ORIE P58 5 S U] ) S 3

FEAR 08 VRS 0 Py S0t 7 T, A W ST T P 1A 3 A P R A B AR A
PO A AL BEAR L AR T A 7l 41 e, B A G IERABLE I A L E E
R, S AR P A T A A 1 B AR T . TERC Sy R, e ss B LR
“BRRMLSE. s thse. BR8P IEL, AFPomsniesd. S
5 DX R S DR 92 ) B ST 45 58 B R G HE A8 B I REHEAT S W g e T, sk
LB R (2 o UG R s REA% B X T B A8 B 5 A TR IRk T W 4% A
%, SELBLTE AU 1) 45 .

ARG HIN, IR AFAE 5 il BE SR PAT 1B L R AT, AR HEZE T A
XE, RN IAE 5 F I

4.3.2 REZHITARELTUHA

FAREWIN, AAFETIAREHES SN G RIT5Ehss T, [JH A
A2 5y BRASED W FIA 58 Sy RS 2 H A BN 5% A8 5 30A 19 1, 909454
AR AL DA 08 s 75 B A AL & R 2B W A1 38 5, A RSk 2 PR E JB AT
THALRE



JRFERIIRIR G BHIF S 3% R A 4 2023 FE5F 4 R

ARG N, RRIUATE G W] BE R EA QT 52 5 MM 2 Jinik (1 7 %38 5 o

4. 4 REFNESHIHRE KENZIEMT

2023 fEPUZERE, YU 300 FEECTF R 7. 0%, HIF 500 FEECFEE 4. 6%, HUE 1000
TEE 3. 2%, AT, B L AT ERIRSERT, s, B TR
AT ERIEECR . IEIAN, ARESHBRECMBUAR, FEMEE. IKEFHIT
BRI, SEEESIHEA T T iR O R E .

BREARI R A BT TR (X ARk — 7 THE T T3 ah R, i E
BBt RgtEsth; B ATV ERMMCER, RGBS TGS
B AL R, TR AT KRR SR A A AR A R R T A iy, 2
SR A A BRI 4R O [ 4, R LR 2R G KR (R i, SR LG A g 4 (1 7R
., AR P I S BT R B2

WA RS, MEEMEE, HET T AL J5 2R E L5 1A
Fa, Bl AREZBE R, TSNP L . ARESKE SR E TR
AT GEET R &R REBMEENN SRR, A S m S mAmHE.
o T NAES HA HRRER A T B A R R AR, KRR ST, Al
W E PR T BRI ) Al KT A N R AR, SR
PF5~ AR AR A EARAG ol 55 07 ReA N SEIHE 4 U5 7= R f 4 .

4.5 REFHNEEFLSER
AWEIN, KRIEG A RS MHIHEIEK R N-3.19%, CRIESMHHIFHEHNK
FN-3.29%, [FIHML SR A IR HE I 35 % N-2.83%,

4.6 WMEWNESRFAE ANBEES R ERE B
I, ARG AR M BLES: — A TAE H S S0 B A NEEE A — A ANBE
B G HERT T A e

§5 BEAEWSE

5.1 |MEHFREEHR - AHEHN

5= =] EH(OT) SE S

&
Bk
Py
W




JRFERIIRIR G BHIF S 3% R A 4 2023 FE5F 4 R

[ b 451 (%)
1| BmE 2,641,013,881.27 51.63
Hodr: EmfK 2,641,013,881.27 51.63
FAFESEAE - -
2 | B a5 1,321,583,928.44 25.83
Hrr: fizz 1,321,583,928.44 25.83
B SRS - -
3 | &R - -
4 | SRMATAE IR - -
5 | SKAIRE v 979,888,634.80 19.15
Forprs SR m e 1 SE N IR 5
e e ' '
6 | RATHEHMGEHE &5 167,310,075.85 3.27
7 | HAhB 5,788,144.64 0.11
8 | At 5,115,584,665.00 100.00
5.2 MEHRAT LR ERTAS
5.2.1 EMREATI KRB B ERRHE
. et s . o 4 BT 1
G TG AFOE (o) EHL (%)
A PR FRL B il - _
B [k ) )
C |l 2,243,408,142.63 44.08
5 B I B SOK AR PRI ] ]
M
E [E3lk - )
F itk fmEeE 89,808,598.19 1.76
G [prlisH. g msENL 13,981.41] 0.00
H [ B Ok - -

10




JRFERIIRIR G BHIF S 3% R A 4 2023 FE5F 4 R

| (5 BB ARG BREARRS 70,599,209.79 1.39
J &Rl - -
K |55 =l - ]
R4 46,353,670.00 0.91
M [BFEEAE FERNE AR IR S5 90,830,047.82 1.78
N KF . FREEAI O 3 i HI 19,002.11 0.00
O |FRMRE . BRI AR5k - -
P & - -
Q |BAMALTAE 91,630,642.32 1.80
R [Cib. RE AR Rl 8,350,587.00 0.16
S [&A . -

it 2,641,013,881.27 51.89

5.2.2 WEHREATW A RPB BB A BRI TS
AR I S AR AROR 355 A S BB BB A B SR

5.3 MEHRIEA RYME S E ST 58 B /NHEFF B8 +42 B8 B B 41

R i Ya
F5 | AR iR E A HE(R) o e E On) VEE L)
(%0)
1 600285 IS 14,203,654 | 243,024,519.94 4.78
2 300760 18 Ty 563,522 | 163,759,493.20 3.22
3 603833 IR % & 2,281,020 | 158,781,802.20 3.12
4 002832 b3 #3% 4,428,370 | 140,379,329.00 2.76
5 002475 SRS 2 3,583,606 | 123,455,226.70 2.43
6 603197 PREERH 1,954,200 | 110,216,880.00 2.17
7 600519 DA Eas 57,700 |  99,590,200.00 1.96
8 603997 S U Ay 7,371,400 | 99,292,758.00 1.95
9 300015 % RIR R} 5,792,076 | 91,630,642.32 1.80
10 603801 EHFKE 4,882,520 | 81,879,860.40 1.61
5.4 MEWRZGEHF RS RAGEFBRELHE
B B
s 525 i N FAME () i
FE (%)

1| Bxfizr - -

11



JRFERIIRIR G BHIF S 3% R A 4 2023 FE5F 4 R

2 | AT

3 SRR 944,822,544.93 18.57

Horp R SRl 924,204,943.83 18.16
4 | RS

5 | dlbFE AR B R

6 | IR 348,518,884.15 6.85
7| WEfE (RATAEHRAD 28,242,499.36 0.55
8 | [FMLAEE

9 | Hifth

10 | &1t 1,321,583,928.44 25.97

5.5 MEFIRIE A ARYME HEESFO™ 138 IR/ M BYRT B RS B3 4

EE S0k
s | e i K HE RO ARMACT) | BHELLE]
(%)

1 200212 20 [EJF 12 2,000,000 | 206,220,983.61 4.05
2 220312 22 it 12 1,500,000 | 152,286,311.48 2.99
3 150205 15 [EJF 05 1,200,000 | 126,137,589.04 2.48
4 190404 19 &K% 04 1,000,000 | 102,958,114.75 2.02
5 210202 21 [HJT 02 1,000,000 | 102,942,849.32 2.02

5.6 MEFIRIEA RME &S H = E ELHIR/DEEF R RT 4 B SRER R E

EE
ARSI AR IR AR B B SCFFIESF -

5.7 REFIRIZA SMHE b B 3 7158 LU K/ HEFF BB T4 Bt &R B A
AREAMERRFFA SRR

5.8 & MR A SYME 5 E ST 138 HBI/NHEFF 8T T BUES B B 28
ARSI AR IR AR A BUIE

5.9 MEWKRAES TR HIBIHIBR 5 16 0t i B

(1) I oA 5 A R 3609 05
(2) ARIE G At 15 WP AT AR 532 5

12




JRFERIIRIR G BHIF S 3% R A 4 2023 FE5F 4 R

5.10 REBIRAZSHT 1) B AU HIZ 5 F 5 Ui ¥
(1) AFGARE WA RS E UL .

(2) ARHeE ARG WA AR BEAT E U

5.11 BBEHEMEME

5.11.1 4RI, AIEEGHRBIHT TR IRAT BB E I LR WA,

T H AT —F A RZ B ATHETT. AT,

5.11.2 AREMIA, Fee I BTRIHTT 44 A HBUE H 2 5 R E 1Y) 26 38 R 5 1

I .

5. 11. 3 HAMBEF=HI Ak

[ NN
i

0

F5 R &H(t)
1 7 AR 189,930.40
2 NSCIE S5 TE 5K 5,445,460.77
3 Vel
4 MR
5 2 YA HA D) 3R 152,753.47
6 HoAh N ik
7 e
8 HoAth
9 &1t 5,788,144.64
5.11. 4 WMEWRFA TR ] #5557 H A
o ‘ B e S Ve
e A 15 24 R NRMMECT) |

1HE EL 1 (%)
1 128134 I8 % B {5 19,420,569.06 0.38
2 110079 PR ¥ 1ot 3,856,130.44 0.08
3 113655 KK 22 Hf5i 3,052,162.51 0.06
4 118018 i Bl {5 1,604,250.61 0.03
5 123104 P 183,766.50 0.00
6 128136 S HEE 5 125,620.24 0.00

5.11. 5 WEHIRAT+& MR P ERE ZRIF S B

13




JRFERIIRIR G BHIF S 3% R A 4 2023 FE5F 4 R

AFE AR WIR AT+ A4 BEER R AR IE S IR TG DL o

§6 FBAEEHTRZ

AL A

T H

RS AR PR R A

IR A AR R & C

I 5 ST < 4 A0 A0

5,492,870,371.06

903,059,977.90

07 ST T ke <5 e FH g 47 0

6,156,920.74

4,582,745.45

Pol: A o SO SO 1) e < B [ £

186,001,809.73

62,459,194.65

T I B 2 e A o A S A (47

WL -7 )

e ST A Bt < A7 A0 A0

5,313,025,482.07

845,183,528.70

§$7 ESEFHEANCHERRERBEAREESHR

71 REBHEARFHEEESHBRIIER

7 (%)

B
55 W HAE BN AT S A 0 7,390,619.45
45 3 H 1) SN HR D S 0
5 SO 30 ) S 1 /2 [ A7 45
i 55 R BN RE A I A 2 4 40 0 7,390,619.45
A5 IR B A E S0 805 2 & a ALt 010

72 ZREEEANCHBAREIRARZESTZYIH
AAREWIN, EeEEAAFAIZHEA e G Rl R LSRR E 1

fH L.

8.1 FEMNMFBEXR

§8 FAEXMHEXR

14

’ﬁj\



IR AR RIIRIE & BN SRR R4 2023 FE5E 4 R

(—) TR EENE TR R R [l A B IE 5 15 8 i 4 S AR 1 S
(=D 7 KA BRI & RO R R A e B H))

(=) (7 RFEE A PR A 7 TR 40l & 0D

(PO (R AR FIHRIE G BUE A L S FEE U0

() VEEE LA

(7N) FEEH NS TR B g

(B EEFEE NS FEALE B

8.2 IR
TN TR X EIMKIE R 15 RF E R 4R 3 31-33 1
8.3 E AN
LA REFAEENN R %0k & ], a4 TA SR SLE Bt
2. WA ). R4 BN AR www.gffunds.com.cn.

JTRESEEFRAF
—O—mE—A+iH

15



