I RBZAOAEAND A ARG RIS TS (FOF) 2024 4E5 1 TR

JTREODEANN A ARG EESTREE (FOF)
2024 £58 1| FEMRE

2024 4£ 3 B 31 H

HEEFHEN: [TRkESEEFRAF
HETEN: PTERESITROGFERAF
BEXHEY: —OZNENA+LH

H1Tidt15 ™



JoRIZAOARIR SN H ARG MR 34 (FOF) 2024 4£55 1 8k

§1 EERR

REEH AN FHF S MEFRIEAR G TR AR AL E . R T IERRR B
ORI, IR AR RS AT 58 B AR AE AN ) K BT

REE N ERERITRO AR A FIREA LS FME, T 2024 44 7 17
HEE T ARG DRI S5 HENR  FERMMB A S IREENE, TRIER A BT
FEREMRCE ., R FIERRIR B BRI -

e BN R DLMCSEAE . B UR S SR U8 B AT P 2 57, (BRI,

G EHF.
B0 ST AR IEAKRRI BT KK, B0 7R AR AT
120 ) S AR S AR S5 00 B 1
ARt S BOR ARG
ARE A 2024 421 A 1 Hilg® 3 A 31 Hik.
§2 EEMMER
B4 R JTRIZAORILEASND H R RS (FOF)
4 F A0S 011752
HegiafEr A FLRITF I
Fea AR 2021 %4 H 27 H
WE AR IE S M AURAT | 3,630,404,262.37 17}
Bt Hbx A F G A PR ) UG T R R B 7 I 2 1 [ S A
bl A A A T T IR R AN R B
B B R S G, 4 B ) XU S AR R R T 3
WIS AR EAUE, )4 s 4 0 e 1 K AR fgk
WA
PR A RIEGIEFMATT T Hal b, Z&BORH. T
R, FHHEET YR EES, RIEE5EIA




| RBZOARIEAND AR AR S

I BOS R B i R IR 0L, W BEE fi5%
B g NI 4 S SR BT BB LU AT Ik s i AT I
.,

b 457 b i v H14iF 800 TR 35 % >60% +HH fi-25 & A M (BB 45
Holi s % >60%.

PRSI i 4541 AFEG RAE M eI E, HIUR S SRR 7K
P TR MGG IS, T A
4o

EEEHA TRESEHARAF

T o RARAT I B IR A ]

I 7RI AMILIE NS A #
HIR4E (FOF) C

IR IR SN B B
HiREG (FOF) A

MR BRI HI
011752 011753
iy
WA AR T8 S
3,267,426,368.35 1 362,977,894.02 17}
) 4 B 50

3.1 EEMFHEH

§3 EEMGSEIPMESHERI

RiFLi 4 (FOF) 2024 4F45 1

Hhr: NRMIG
e 4
(2024 £ 1 H 1 H-2024 £ 3 H 31 H)
F B S e bR

ITRBAOARESNH | TR L RIE SN H

FrHIRSE (FOF) A | ¥FAIRE (FOF) C

LA S 7t -126,169,180.76 -14,034,475.81
2.7 IR -79,061,754.52 -8,690,287.87
3 MB35 55 4 A 20 AR SR ) -0.0237 -0.0236




JoRIZAOARIR SN H ARG MR 34 (FOF) 2024 4£55 1 8k

4RI 5 1E 2,573,170,786.48 282,520,077.71
5 AR H: 3 A 0.7875 0.7783

e (D R i SHE i AR RA NN 5581 & Iz A, thA %A
J& SEBRUS & /KA T B8 T

FEE S AIASN . BeEtla . Ao (NS 2 et
AR A 9 2 S Bz

(2) AT
RTINS ) A PR A PR (L5 U 0 4,
AR S AR 2

3.2 EEHFERI

3.2.1 EE&MHBUHENKE RS RELS LB R R K L

L. " REORIEANNAFFERE (FOF) A:

NS %53
o K | skt ”
N i | D - S 2
BB ] FhnfEz | AR o O—® @—-®@
EAQY) B2y TN
@ EAG))
@
=
’gf 2.77% 1.14% 1.56% 0.60% -4.33% 0.54%
\ﬂ, YN
Ei” ' -7.40% 0.93% -1.28% 0.50% -6.12% 0.43%
o -15.65% 0.78% -5.42% 0.46% -10.23% 0.32%
HESS
FARGE | -21.25% 0.78% -11.66% 0.52% -9.59% 0.26%
Eh
2. I RIZODARESNARFEIRE (FOF) C:
X | kgL
ey | BRSO |
|t | D DU s
fNEs . bz | s | | O-0 | @-®
E4Q) N FhrEz
©) (B
@
i3 = A
’};E ' -2.86% 1.14% 1.56% 0.60% -4.42% 0.54%
\ﬂ_ DN
Ef” ' -7.59% 0.93% -1.28% 0.50% -6.31% 0.43%
2 —4F | -15.99% 0.78% -5.42% 0.46% -10.57% 0.32%
Eﬁﬁé
-22.17% 0.78% -11.66% 0.52% -10.51% 0.26%




JoRIZAOARIR SN H ARG MR 34 (FOF) 2024 4£55 1 8k

B | | | | |

3.2.2 BHEESEFAEMIKRES R IHHENKERZ) KH SRS LB R
RZFH
J7RIZ O ARIE SN AR RS AR S R S (FOP)
BRI 2R 5V 7 LR I A 2 11 77 S0 A 0] L 1
(2021 4 4 A 27 H% 2024 4£ 3 A 31 H)

1. " REMUEEASN BREIRE (FOF) A:

3.31%
0.00% | TV WAL Al

-3,31% i

-6.62% .'I‘\l . Ly Ij_\llfw N
-9.93% 1| ],'ﬁ I_H\Jrl:

-13.24%, \J
-16.55%
-19.56%
-23.17%
-26.48%

-29.7%%

2021-04-27 2021-10-23 2022-04-19 2022-10-14 2023-04-10 2023-10-05 2024-03-31

|— &L e BRERE (Fop) 4 — DERE|

2. T REMRIEANN BFEERE (FOF) C:




| RBZOARIEAND AR AR S

RiFLi 4 (FOF) 2024 4F45 1

3.38%

0.00% 1 b

-3.38%

-6.76%

-10.14%

-13.52%

-16.90%

-20.28%

-23.66%

-27.04%,

-30.42%

202

1-04-27 2021-10-23

2022-04-19

2022-10-14

2023-04-10

2023-10-05 2024-03-31

|— &L e BEERE (For) ¢ — MR

§4 BEAWME
4.1 E&4H (RELELB/NH) FHh
fEARIE & 1) 3 y
e emmmp | 7
ig — Mol Wi B
% RER | BT .
H# | HH#
AIEWIELH, 7K Wittt GurEt, fF
IR B IR A B I 4 A IE 25 $ 7 2E all A
£4 (FOF-LOF) %4 AR TS . BT E R H RS
g RN E R e A FR 2 F T 5T B 43
HRAMES RS Jifi; S JE AT A H it & e Ik 4
(FOF) MEasH; |- EHARA A E0R TN
REZBFEREZ Bhr— BRAHL 2 u 5 HH
M | EREERA ST | 2021- 15.9 | glals. e, o RM
B | B4 (FOP) 44, | 11-19 | E| RSB EH B ERS
TR FARA IR A T A R4 rh 4 (FOF-LOF)
& %4 (FOF-LOF) i) FEZH(H 2022 6 A 9
Real; |TREERE H% 202346 A8 H). )~
NN H R R A Y3 AR BE B W A P AE
&hE4 (FOF) KR4 BAEME &b HE L
SR ORI PEREA (FOF-LOF) Jt:<2 i (H
RGBSR 2021 ©F 11 A 2 H# 2023




JoRIZAOARIR SN H ARG MR 34 (FOF) 2024 4£55 1 8k

(FOP) mitgan; |- F11 H 1 H).
KFE HirH B 2045 =
Ehﬁ%@ LY gav

434 (FOF) Ayt
ﬁ%ﬁ;fﬁﬁ%ﬁ@s
MAEE RS S
hi4 (FOF) MEES
P BTN E R B A
b

T LR E A g IR H e A w75 B AR RS H
2AUETF ML & SCGEM GIEFR e EPIMES . WH. mEEEANR LML
RBEBIMNE) HIAHRHE -

4.2 BE ARG R A AR S I2E R T 5 15 0L A U B

ARG WIN, AEGEBEN RS (PN RISMENETR R GREIR) FaK
PRI R G A RS U NS E RS IE, AW EH
Lo UPS YU R e b e s B ot TP U 1 & Kl A A S B2 T P B S il i IE SR S AN
POR Mz . ARG N EGBIEGEE M, EREEReRFA NPT, e
I B8 BT S SRS e 5 TR R R

il

4.3 APFREGERHH

4.3.1 AP 5 H ERPATIEN

N FEREIE SRS SRR R R, INSRA 5 A IR B s, SR
o SEIF AT R 5 S o AT EAS, PRIE P55 JE U 523

TERL T VUSR0S 7 1T, 2 W) ST T AR 1 4 R 0 R A B B 4 R AR LA
&, BETA A IR R AR AR T A R &Ik P, B H A S BAERALER AT LA E
T, IS BRI T B I Tk (AR T . TERE Sl b, R 5
74 ST /e 1 7 R o 1 W 0111 /NS 7 V5 1= R .
TR 5 RIS A 230 DX RS 47 1) Bl o 5 B3 58 5 B e #9358 5 i R R AT SN M 4 K
e, SRR KU S RS s R OB I R . WAL 5 SR AR ST
MR EAEAZ, SRt KUK ) 2 fe

IR AN, LR A28 G il FE A BAT B R AF, ARG A G 23] T A
X, REAARAIARFIAE 5 F I



JoRIZAOARIR SN H ARG MR 34 (FOF) 2024 4£55 1 8k

4.3.2 RERHTAKERHA

AAREWIN, ARFE T REHES SNSRI 5Em s s ®, [JH &
A2 5y AL B BRIA A8 By e i A UE 27 24 H RS R 5% RS 530 6 ik, Hdt 43k
NAREE M BT & DR B SR = EEAN AR & R A R S M52 5, Hox 1 RO AN
% 2 A T ) 2L 2 1) DR 45 8 SRS AN RI T A ZE K S I AE 5 A RSk e e PR E JBAT T
CEE{iWETo

ARG N, RIS G H ] BT 35 A at far ik 1) 5 H A2 5

4. 4 REWNE SRR RB B IEDHT

2024 F—FF R i I BANBOR . SEHIT 16 46 B BOVRIE, XS (4 AL A P
SARAL, LLRRBCRBUESS, ORISR IS . B R it B sh e R 2k, 91K
MR Aets2s, IR 300 FEREEZ O B AR IR HE, MR gt 7 e RISKEE, BiR
B/MEBRIERT R, AKBRIERTIME. BWATE, RITEHR 2 ERR, ik
500 FE &, XUEUFEHL. HHilF 1000 $8%. HHIE 2000 FE5E 56 /5 I A I, BT HA R AL
R BRI S 58 7 AR5, a4 Pk = . it Jo i £ 7 37 XU fim 4 AL AR AT
T MBERBON TR EEN T, i dksiE s, H 3 AT aasshA ik,

T A B 2R T 22 Pk Ja St e A S MRS L BRI A BE A, X %2858
PRI R VEOY LEEAT LA, B TRB B ECE LG A Bl i sy e
Iy MR TBORUR Jo 24 B A B AL T D0 SR, 17 e TR R 365 T ) XU v i 2 Ak T I 2
B, WEVEN LR R, AR GBS i R e s, B KRS
TEBHEAEGRE . AT SRR, MR e A E . ]
WS g AT o A itk e o . AERRI SR b, GBI R S E A A 1T
%, RS RGN HE TR THERE, JFRIETSE LSS HE.

4.5 HEFHNEESFLSEIN
AIRE N, AES A BRESHEFEEKZERN-2.77%, CRESMHFFEEK
FoN-2.86%, [EIHL St AL HEIR 25 N 1.56% .

4.6 MEHANEESFH ABRES T HERE LY

A A, AT R IS A AR H 3 e i N B AN 0 A
BT HERT LT eE



JoRIZAOARIR SN H ARG MR 34 (FOF) 2024 4£55 1 8k

§5 WRAGHRE

5.1 MEMREGH=HEHFN

2

o e < S B
IEEsl (%)

e
\7]

] T H e o)

FIEEIE - -

2 | HEEeERE 2,602,060,006.09 90.73
3 | e an s 153,446,576.39 5.35
Hrp. i 153,446,576.39 5.35
B RRES - -

SR
7| BATIERMG BT &A1 101,851,247.30 3.55
8 | HAthwtr~ 10,523,227.31 0.37
9 | &it 2,867,881,057.09 100.00

5.2 MEMIRZATW A RIB R HAE

5. 2. 1 MEMRBAT U RMFENBRERRAS
AHEE ARG HIRR AT AR

5. 2.2 REMREATI A RKBEERRBEERRAS
ANFE G AR AR R 35 A A BB BB A B SR

5.3 EHIRE A SRYME HES T 3E HBIR/NHEFF K80+ B R R A 4
I AR IR AR R R




JoRIZAOARIR SN H ARG MR 34 (FOF) 2024 4£55 1 8k

5. 4 MEWIRIEFF WP DRI HE

B i B 4 Y
JP5 T3 il 2 FMMAE L)
HE LA (%)
1 | Exfiigzr
2 | RATESE
3 | &tz 153,442,163.93 5.37
Hodr: BORPEERE 153,442,163.93 5.37
4 | kfiEF
5 | Ak R T S
6 | AR
7| W (AT RS 4,412.46 0.00
8 | [FhLAFEER
9 | Hith
10 | &if 153,446,576.39 5.37

5.5 MEFIRIE A ARYME HEESFO™ 138 IR/ M BYRT B RS B3 4

4
v w . . AaEr

F5 | iz fii 7 4 K HE K A SR E(T)
5 EL 1
(%)
1 210207 21 [EJF 07 900,000 92,365,967.21 3.23
2 200203 20 [EJF 03 600,000 61,076,196.72 2.14
3 123199 L] % A5 10 1,238.48 0.00
4 113062 AR ot 10 1,149.04 0.00
5 123193 HEREFE it 10 1,012.92 0.00

5.6 IREFIAREA RME S EEF T FE BN EEF IR+ 4 B SCRHESR R

EE

ANHe G AR T IR AR RFAT B SCRFIER

5.7 MEHIRILA SMHE & HEE T E LB/ DHERF BT 145 5t & B 5% 9 40

AREARGEHARARFARER.

10




JoRIZAOARIR SN H ARG MR 34 (FOF) 2024 4£55 1 8k

5.8 MEHIRIZ A SHME o 2 7™ 13H ELI K/ HEFF BT T A2 BUIE R B B 40
ARSI AR IR AR R BUIE

5.9 MEHARAZEER B PRBBI LR 5 B
(1) ARHE AR IR ARRFAT e 11 52
(2) ARG ARET N RIAT BRI 5 -
5.10 FREWIRAZESHLTE B B AU 532 5 1 50 i 4

(1) ARFEAMR T HIRAR R E U5
(2) AREEARMRE N RIATE U5 .

5.11 HEAGREME

5.11.1 WA, AEEEB TSR RAT ERRPE I I LR A, )b
Gl H AT — SE N RZBIATHETT. AT

5.11.2 AREGAIMRE WA RBHIE, HIEAFAER G AT+ 42 B2l A e A
5E [ 45 e IS 2R R 1 DL o

il

=

5. 11.3 HAMBEF=HI AR

JP5 4R EH(OT)
1| fFHRIES
2 RS 25 37 K 10,324,710.00
3 AT ) 16,873.94
4 | RYSCHLE
5 T AT R 13,180.04
6 oAt S GR 168,463.33
7| fERETEH
8 | Hith
9 ait 10,523,227.31

5. 11. 4 REHIARFEH KA T H B K T ¥ #3740

2

R AR BB | AROEGD)
VL5 (%)

11



JoRIZAOARIR SN H ARG MR 34 (FOF) 2024 4£55 1 8k

1 123199 LT % A5 1,238.48 0.00
2 113062 i R ot 1,149.04 0.00
3 123193 R REF: it 1,012.92 0.00
4 118031 K 23 Ffi 1,012.02 0.00

5.11. 5 #RAEMARAT 148 BT A 7E Rl 3 PR 1% G i U B
AH G AR T HIARAR A B

§6 HethEs

6.1 MEWIRIL A SME SHBEET=3E B/ HEF R T+ B RSB R H4

EhE
FH4
HEE | BEA
. £ | Heds | BET | AL | AE | T | KEHE
] R = ETED) (J8) R NG5S
(%) Valiik=}
P L
é‘z\
TREZ |,
217 | 64,212,0 | 187,344,9
j( N 7<T y y I} ] ) =
1| 002943 fﬁ T | 19.24 87.33 6.56 =
=
JTRE |
YR | 108,575, | 158,432,8
,i‘g\ eV H= y y I ] =}
2 | 0ool1s gzﬁ FFa | 122.60 18.90 555 =
JTRA |,
, Y% | 86,010,8 | 139,079,5
,EE,:I: 2 ReEJ=H ’ ) ’ ’ =
3 | 270022 ;“;b, Z'JL; JFaa | 67.88 73.36 4.87 =
=
IE
N LA | 66,040,8 | 111,628,7
=0 =AY ] y y y =
4 | 002132 ?”/:E' ikt | 14.76 89.19 3.91 =
IR A
ZBRIG | WAH | 55,9075 | 109,914,2 -
> | 072 s | gt | 59.80 62.57 3.85 =
& C
IR
gk LR | 235523 | 97,695,26 o
6 | 270008 L;;ff Fal | 79.02 8.17 3.42 =
=
SR | RAH | 39,563,3 | 95,248,68 o
7| 270006 | ek | FFigst | 1853 | 9.36 3.34 ©

12



JoRIZAOARIR SN H ARG MR 34 (FOF) 2024 4£55 1 8k

RE
TR H
TEE | R4H | 49,3933 | 94,687,07 o
8 | OL0236 | g | Pk | 6200 | e85 | o2 | &
EC
FRAT | ngprm
o M| 50,742,9 | 88,698,71 .
I | 2100 ﬁé‘fﬁ Fia | 7101 3.33 311 =
=
JTRE
LR | 24527,0 | 73,372,74 o
10 27002t Iﬂﬁ{:m FR | 76.24 8.57 251 =
6.2 L5 R EEETERTRA
A2 H] Horp: 25 KRR REGE
WHiH 2024 1 H 1 HZE 2024 | ANVLAE A SKI T s 3
F3H3LH B4 M 2 A
YA Dy R AR ] ]
HIg % (o)
sz HH R PN /
Eé;%%ﬁ)ﬁﬁ £ 63,829.51 22,639.19
R A A
IS 37 A4 45 IR 4% 984,322.47 469,100.44
(JB)
IR RS A
ST ) 6,915,959.94 5,079,277.40
IR RS A
RS AHEAT S (D) 1,190,919.58 874,581.69
HHE AN ﬁ
f’ ;g%’m @7 1,639.41 1,639.41
A

TE: A R A NSO R IR ST 9. NSO E B . NSO S
PR I e A FHLE A TEAPE R R e R M ATTHE, ERIIR G5
NGRS X e 350 B ik S PR B AR A B B8 2k i B < 1 [R) 240 RO R B B R T BLAS
i

WRYEAHTIEHIE AL G S RNLE, HeeE BTG B g 5L G 7 85
A0 E S B S IR & R G 1 B9, REeE NI EE
PEREA I B SR RS WO e P A AT B B H NS AN I
PR B R A R B ) CETF BRAND, N 2458 5 BB SR Fp I H AN R i 2

}

13



JoRIZAOARIR SN H ARG MR 34 (FOF) 2024 4£55 1 8k

IRE[m] 3% CGEIRAR SR & 1H
RO RS
SEHAT, HEIRST T A

PR, HoA g,
GE AN

6.3 AR GWRFEREESRENEREHESF

RGN, PREAMERS

11H17:001E HTF 7 REMF A ANKS, T20244E3H 12H & If@

BEAMER S R B A SRR

R ERFEES, ARSI T RS R KA ORI E L SR

S UL 20 N UG, IFTE AN B (R RE A1) 5%
T [e Bl £ S B FR O T [ e 473 R
U IR BRI R B

B R A 4 H20244E2 H 22 Hid £ 202443 A
T (TR

GHIE. KIEREAF. BHREMHEA ANKS N RESR R WS E R FH
§7 FHAEESHLIETE
BT A
J7RIECMLIESNA | T RO RE S A
i H H¥HIRE (FOF) | ARHIREG (FOF)
A C
945 S AT 6L 4 108 AT A 3,400,923,470.47 373,628,470.68
15 HA HAR] 3L 4 5 R 4 742,091.81 109,013.91
Pl s B HAR] 3 4 8 [B] 477 134,239,193.93 10,759,590.57

e IR L AR S A (y
Wb LL “-7 )

5 B HA R I &4 A0S A0

3,267,426,368.35

362,977,894.02

§8 ESEHANGHERREREFEEEN

8.1 ZEEFHEARFHAESHIRIIER

At

S B BN R RFAT AT A 8T

8.2 ZE&EHNZHERREREFEER 5 AH

14




JoRIZAOARIR SN H ARG MR 34 (FOF) 2024 4£55 1 8k

AIMEWA, EReEEAAFEIBHBEASE G HIE. IBERECEsEA R 1
ot

§9 HENHFEZ
9.1 Z#EXMHHEHZ®
(—) FERERSEMT KAZOoIESNN A A RGN E ST R4 (FOF) 3
E PR

() (R OARIEANDN A RE R ARG i E (FOF) HgaR)
(=) (TR EHA RN w TSk 55 HUn )

(WO (T RetzO e~ A R & Mk & hEke (FOF) R 710
(4 R

9.2 TR A
oM TR X B RE AR 1 SRR E bR R 31-33 £

9.3 BRI
LA AR REE LS R R ot A D, W] TA 2R SE 5 B
2.l A ). JE4E BN www.gffunds.com.cn.

TRESEEFRAF
—OZEIA+LH

15



